LAMPIRAN 1

Tingkat PBV (Price Book Value) Sampel Perusahaan Consumer Goods

Periode 2011-2014

Kode PBV
No Nama Emiten

Saham 2011 | 2012 | 2013 | 2014
1 | AISA | Tiga Pilar Sejahtera Food Tbk, PT 0,79 1,55 1,77 1,86

2 ICBP | Indofood CBP Sukses Makmur Tbk, PT 0,28 3,80 448 5,08

3 | INDF | Indofood Sukses Makmur Tbk, PT 1,28 1,50 1,53 1,44
4 | MYOR | Mayora Indah Tbk, PT 4,51 5,00 5,90 4,56
5 | ROTI | Nippon Indosari Corporindo Thk, PT 6,16 | 10,49 1,31 1,46
6 | SKLT | Sekar Laut Thk, PT 079| 09| 089| 1,35
7 | STTP | Siantar Top Thk, PT 1,84 2,37 2,92 4,62

Ultrajaya Milk Industry And Trading
8 | ULTJ 261 | 229| 645| 4,74

Company Tbk, PT

9 | GGRM | Gudang Garam Thk 486 | 4,07 2,75| 351
10 | DVLA | Darya Varia Laboratoria Tbk 1,77 2,25 | 2,69 1,97
11 | KAEF | Kimia Farma (Persero) Thk 150 285| 202| 455
12 | KLBF | Kalbe Farma Tbk 5,30 7,31 6,91 8,76
13 | SQBI | Taisho Pharmaceutical Indonesia Thk 4,32 7,49 0,31 0,29
14 | TSPC | Tempo Scan Pasific Thk 3,77 500 379| 312
15 | MBTO | Martina Berto Tbhk 1,10 094 | 0,72| 0,47
16 | TCID | Mandom Indonesia Thk 1,52 202 | 202| 275

17 | UNVR | Unilever Indonesia Thk 39,00 | 40,10 | 46,59 | 43,12




LAMPIRAN 2

Tingkat ROE (Return On Equity) Sampel Perusahaan Consumer Goods

Periode 2011-2014

Kode ROE
No Nama Emiten

Saham 2011 | 2012 | 2013 | 2014
1 AISA | Tiga Pilar Sejahtera Food Thk, PT 0,08| 0,12| 0,15| 0,11
2 ICBP | Indofood CBP Sukses Makmur Tbk, PT | 0,02 | 0,19 | 0,17 | 0,17
3 INDF | Indofood Sukses Makmur Tbk, PT 016 | 0,14| 0,13 | 0,12
4 | MYOR | Mayora Indah Tbhk, PT 0,20 | 0,24 0,27 0,10
5 ROTI | Nippon Indosari Corporindo Tbk, PT 0,21 | 0,22 0,20 0,20
6 | SKLT | Sekar Laut Tbk, PT 0,05| 0,06 0,08 | 0,11
7 STTP | Siantar Top Tbhk, PT 0,09 | 0,13 0,16 0,15

Ultrajaya Milk Industry And Trading
8 | ULTJ 011|021 016| 013
Company Tbk, PT

9 | GGRM | Gudang Garam Thk 0,20 0,45 0,15| 0,16
10 | DVLA | Darya Varia Laboratoria Thk 0,17| 0,18| 0,24| 0,08
11 | KAEF | Kimia Farma (Persero) Tbk 0,14 | 0,24| 0,13| 0,13
12 | KLBF | Kalbe Farma Thk 0,24 | 0,24 0,24 0,22
13 | SQBI | Taisho Pharmaceutical Indonesia Thk 0,40 | 0,42 0,43 0,45
14 | TSPC | Tempo Scan Pasific Thk 0,19 0,19| 0,17 | 0,16
15 | MBTO | Martina Berto Tbk 0,11| 0,11 0,04 0,01
16 | TCID | Mandom Indonesia Thk 0,14 | 0,14| 0,14| 0,14
17 | UNVR | Unilever Indonesia Thk 1,13 | 1,22 1,26 1,25




LAMPIRAN 3

Tingkat DER (Debt to Equity Ratio) Sampel Perusahaan Consumer Goods

Periode 2011-2014

Kode DER
No Nama Emiten

Saham 2011 | 2012 | 2013 | 2014
1 | AISA | Tiga Pilar Sejahtera Food Thk, PT 0,9 | 0,90 1,13 1,05
2 | ICBP | Indofood CBP Sukses Makmur Tbk, PT 0,04 049| 060| 0,66
3 | INDF | Indofood Sukses Makmur Tbk, PT 0,70 0,74| 1,04 1,08
4 | MYOR | Mayora Indah Thk, PT 1,72 1,71 1,47 151
5 | ROTI | Nippon Indosari Corporindo Tbk, PT 0,39 0,81 1,32 1,23
6 | SKLT | Sekar Laut Tbk, PT 0,74 0,93 1,16 1,16
7 | STTP | Siantar Top Tbk, PT 0,91 1,16 1,12 1,08

Ultrajaya Milk Industry And Trading
8 | ULTI 065| 044| 040| 0,29
Company Thk, PT

9 | GGRM | Gudang Garam Thk 059 056 0,73| 0,75
10 | DVLA | Darya Varia Laboratoria Thk 0,27| 0,28, 030 0,28
11 | KAEF | Kimia Farma (Persero) Tbk 043| 044 052| 0,65
12 | KLBF | Kalbe Farma Thk 0,27 0,28 0,33 0,27
13 | SQBI | Taisho Pharmaceutical Indonesia Thk 0,20 0,22 0,21 0,24
14 | TSPC | Tempo Scan Pasific Thk 040 038| 040| 0,35
15 | MBTO | Martina Berto Tbk 0,35 0,40 0,36 0,37
16 | TCID | Mandom Indonesia Thk 0,11| 0,15| 0,24| 0,44
17 | UNVR | Unilever Indonesia Thk 1,85 202 | 212 1,60




LAMPIRAN 4

Periode 2011-2014

Tingkat Growth Asset Sampel Perusahaan Consumer Goods

Kode Growth asset
No Nama Emiten

Saham 2011 | 2012 | 2013 | 2014
1 AISA | Tiga Pilar Sejahtera Food Tbk, PT 0,85| 0,08 0,30 0,47
2 ICBP | Indofood CBP Sukses Makmur Tbk, PT | 0,24 | 0,17 | 0,19| 0,17
3 INDF | Indofood Sukses Makmur Tbk, PT 013| 0,11| 0,31| 0,11
4 | MYOR | Mayora Indah Thk, PT 0,50 | 0,26 0,17 0,06
5 ROTI | Nippon Indosari Corporindo Tbk, PT 0,34 059| 051| 0,18
6 SKLT | Sekar Laut Thk, PT 0,07 | 0,17 0,21 0,10
7 STTP | Siantar Top Thk, PT 0,44 | 0,34 0,18 0,16

Ultrajaya Milk Industry And Trading
8 | ULTJ 009| 0,11| 06| 0,04
Company Thk, PT

9 | GGRM | Gudang Garam Tbk 0,27 | 0,06 | 0,22| 0,15
10 | DVLA | Darya Varia Laboratoria Tbk 0,09| 0,16 | 0,11 | 0,04
11 | KAEF | Kimia Farma (Persero) Tbk 0,08 0,16 | 0,19 | 0,20
12 | KLBF | Kalbe Farma Thk 0,18 | 0,14 0,20 0,10
13 | SQBI | Taisho Pharmaceutical Indonesia Thk 0,13 | 0,10 0,06 0,09
14 | TSPC | Tempo Scan Pasific Thk 0,18 0,09| 0,17| 0,03
15 | MBTO | Martina Berto Tbk 0,63 | 0,13 0,00 0,01
16 | TCID | Mandom Indonesia Thk 0,08| 0,12| 0,16| 0,26
17 | UNVR | Unilever Indonesia Thk 0,20| 0,08 0,12| 0,12




LAMPIRAN 5

Hasil Uji Regresi Pengaruh Growth Opportunity, Leverage dan Profitabilitas

Terhadap Nilai Perusahaan

Variables Entered/Removed”

Variables Variables
Model Entered Removed Method
1 Profitabilitas,
Leverage, .|Enter
Growth®

a. All requested variables entered.

b. Dependent Variable: Nilai_Perusahaan

Model Summary®

Adjusted R | Std. Error of the
Model R R Square Square Estimate Durbin-Watson

1 .888% .789 779 3.98472 1.948

a. Predictors: (Constant), Profitabilitas, Leverage, Growth

b. Dependent Variable: Nilai_Perusahaan

ANOVA"®
Model Sum of Squares df Mean Square F Sig.
1 Regression 3806.992 3 1268.997 79.922 .000*
Residual 1016.189 64 15.878
Total 4823.181 67

a. Predictors: (Constant), Profitabilitas, Leverage, Growth

b. Dependent Variable: Nilai_Perusahaan



Coefficients?®

Unstandardized Standardized
Coefficients Coefficients Collinearity Statistics
Model B Std. Error Beta t Sig. Tolerance VIF
1 (Constant) .032 913 .035 .973
Growth 16.141 2.244 .789 7.194 .000 273 3.658
Leverage -.978 1.317 -.057 -742 461 .553 1.809
Profitabilitas 4,392 2.450 .166 1.793 .078 .386 2.592
a. Dependent Variable: Nilai_Perusahaan
Coefficient Correlations®
Model Profitabilitas Leverage Growth
1 Correlations Profitabilit
1.000 131 =717
as
Leverage 131 1.000 -.551
Growth -717 -.551 1.000
Covariances Profitabilit
6.001 421 -3.940
as
Leverage 421 1.734 -1.627
Growth -3.940 -1.627 5.034

a. Dependent Variable: Nilai_Perusahaan

Collinearity Diagnostics®

Variance Proportions

Condition
Model Dimension Eigenvalue Index (Constant) Growth | Leverage | Profitabilitas
1 1 3.190 1.000 .02 .01 .01 .02
2 .530 2.454 .25 .08 .03 .10
3 .195 4.046 .22 .15 27 A7
4 .086 6.099 51 .76 .68 41

a. Dependent Variable: Nilai_Perusahaan




Residuals Statistics®

Minimum Maximum Mean Std. Deviation
Predicted Value -.0957 33.2280 5.1630 7.53796 68
Residual -1.41268E1 9.88978 .00000 3.89448 68
Std. Predicted Value -.698 3.723 .000 1.000 68
Std. Residual -3.545 2.482 .000 977 68

a. Dependent Variable: Nilai_Perusahaan



LAMPIRAN 6

Hasil Uji Regresi Pengaruh Growth Opportunity dan Leverage

Variables Entered/Removed”

terhadap Profitabilitas

Variables Variables
Model Entered Removed Method
1 Leverage,
a .|Enter
Growth

a. All requested variables entered.

b. Dependent Variable: Profitabilitas

Model Summary”

Adjusted R| Std. Error of the
Model R R Square Square Estimate Durbin-Watson
1 .784% .614 .602 .20175 1.696
a. Predictors: (Constant), Leverage, Growth
b. Dependent Variable: Profitabilitas
ANOVA"®
Model Sum of Squares df Mean Square F Sig.
1 Regression 4.213 2 2.107| 51.753 .000?
Residual 2.646 65 .041
Total 6.859 67

a. Predictors: (Constant), Leverage, Growth

b. Dependent Variable: Profitabilitas



Coefficients?®

Standardized
Unstandardized Coefficients | Coefficients Collinearity Statistics
Model B Std. Error Beta t Sig. Tolerance VIF
1 (Constant) .103 .044 2.323 .023
Growth .657 .079 .852 8.290 .000 .562 1.778
Leverage -.070 .066 -.109 -1.061 .292 .562 1.778
a. Dependent Variable: Profitabilitas
Coefficient Correlations®
Model Leverage Growth
1 Correlations Leverage 1.000 -.661
Growth -.661 1.000]
Covariances Leverage .004 -.003
Growth -.003 .006

a. Dependent Variable: Profitabilitas

Collinearity Diagnostics®

Variance Proportions

Condition
Model Dimension Eigenvalue Index (Constant) Growth | Leverage
1 1 2.468 1.000 .04 .05 .03
2 419 2.426 .32 49 .00
3 113 4.671 .64 46 .97

a. Dependent Variable: Profitabilitas



Residuals Statistics®

Minimum Maximum Mean Std. Deviation
Predicted Value .0365 1.1819 .2459 .25076 68
Residual -.51454 1.27292 .00000 .19872 68
Std. Predicted Value -.835 3.733 .000 1.000 68
Std. Residual -2.550 6.309 .000 .985 68

a. Dependent Variable: Profitabilitas



LAMPIRAN 7

Hasil Uji Heterokedastisitas “Uji Park” Growth, Leverage dan Profitabilitas Terhadap

Logaritma Kuadrat Residual Nilai

Variables Entered/Removed”

Variables Variables
Model Entered Removed Method
1 Profitabilitas,
Leverage, .|Enter
Growth?

a. All requested variables entered.
b. Dependent Variable: Ln_U2inilai

Model Summary

Adjusted R Std. Error of the
Model R R Square Square Estimate

1 .465% .216 179 2.52531

a. Predictors: (Constant), Profitabilitas, Leverage, Growth

ANOVA"®
Sum of Mean
Model Squares df Square F Sig.
1 Regression 112.547 3 37.516 5.883 .001%
Residual 408.141 64 6.377
Total 520.688 67

a. Predictors: (Constant), Profitabilitas, Leverage, Growth
b. Dependent Variable: Ln_UZ2inilai



Coefficients?®

Standardized

Unstandardized Coefficients Coefficients

Model B Std. Error Beta t Sig.

1 (Constant) -.808 579 -1.396 .168
Growth 1.962 1.422 .292 1.380 172
Leverage .550 .835 .098 .659 512
Profitabilitas 1.086 1.553 125 .699 487

a. Dependent Variable: Ln_UZinilai




LAMPIRAN 8

Hasil Uji Heterokedastisitas “Uji Park” Growth dan Leverage Terhadap

Logaritma Kuadrat Residual Profitabilitas

Variables Entered/Removed”

Variables Variables
Model Entered Removed Method
1 Leverage,
a .|Enter
Growth

a. All requested variables entered.
b. Dependent Variable: Ln_U2iprofit

Model Summary

Adjusted R | Std. Error of
Model R R Square Square the Estimate
1 22718 .073 .045 2.28838
a. Predictors: (Constant), Leverage, Growth
ANOVA"®
Sum of Mean
Model Squares df Square F Sig.
1 Regression 26.944 2 13.472 2.573 .0847
Residual 340.384 65 5.237
Total 367.328 67

a. Predictors: (Constant), Leverage, Growth
b. Dependent Variable: Ln_UZ2iprofit



Coefficients?

Standardized

Unstandardized Coefficients Coefficients
Model B Std. Error Beta t Sig.
1 (Constant) -6.551 .504 -13.004 .000
Growth 1.409 .898 .250 1.568 122
Leverage 144 .750 .031 .192 .849

a. Dependent Variable: Ln_UZ2iprofit




