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INTISARI

Penelitian ini bertujuan untuk mengetahui apakah penyaluran dana
Zakat, inflasi, ekspor dan impor mempengaruhi kenaikan Poduk Domestik Bruto
yang mempengaruhi pertumbuhan ekonomi di Indonesia pada tahun 2010-2018.
Penelitian ini menggunakan data sekunder dengan runtut waktu Sembilan tahun
dan dengan data perbulan data diperoleh dari Badan Pusat Statistik dan Badan —
Zakat Nasional yang dilakukan menggunakan model time series yaitu dengan
Error Corection Model. Alat analisis yang digunakan adalah software Eviews?7.
Berdasarkan hasil analisis yang telah dilakukan diperoleh hasil bahwa variabel
penyaluran dana Zakatmemiliki nilai probabilitas sebesar 0.0000 dan koefisien
sebesar 0.153390 berpengaruh positif dan signifikan terhadap Produk Domestik
Bruto, Ekspor memiliki nilai probabilitas 0.0011 dan koefisien sebesar 0.063984
berpengaruh positif dan signifikan terhadap Produk Domestik Bruto, impor
memiliki nilai probabilitas 0.0000 dan koefisien sebesar -0.032747 berpengaruh
negatif dan signifikan terhadap Produk Domestik Bruto di indonesia periode
2010-2018. Sedangkan independen variabel inflasi memiliki probabilitas 0.9227
dan koefisien sebesar 0.060054 tidak berpengaruh positif dan tidak signifikan
terhadap PDB di Indonesia pada periode 2010-2018 karena nilai probabilitas >
0.05.

Kata kunci: Produk Domestik Bruto, Penyaluran Dana Zakat, Inflasi, Ekspor,
Impor dan Error Corection Model



ABSTRACT

This study aims to determine the distribution of Zakat funds, inflation,
exports and imports whether it can affect the rise ofGross Domestic Product
which has an impact on Indonesia’s economic growth in 2010-2018. This study
used the secondary data with period time around nine years and monthly data
obtained from the Central Agency on StatisticsandNational AmilZakat Agency
and then processed using a time series model, namelyError Corection Model. The
analysis tool used is Eviews7 software. Based on the analysis results, it shows that
the distribution of Zakat funds has a probability value of 0.0000 and coefficient of
0.153390 that has positive and significant effect on Gross Domestic Product,
Exports has probability value of 0.0011 and coefficient of 0.063984 has positive
and significant effect on Gross Domestic Products, imports have probability value
of 0.0000 and coefficient of -0.032747 has negative and significant effect on
Gross Domestic Product in Indonesia over a long period because each probability
is less than 0.05. On the other hand the independent variable inflation has
probability of 0.9227 and coefficient of 0.060054 has no positive or significant
effect on GDP in Indonesia in the 2010-2018 period.

Keywords: Gross Domestic Product, Zakat Fund, Inflation, Export, Import and
Error Corection Model



ACKNOWLEDGEMENT

Bismillahirrahmanirrahmin. ...

All praise to the God Almighty Allah SWT the most gracious and the
most merciful for His guidance and blessing during this research is conducted.
Peace and salutation always be to the Prophet Muhammad peace be upon him
altogether with his accompanies.

After the establishment of this study on “ANALYSIS INFLUENCE OF
ZAKAT FUND, INFLATION, EXPORT AND IMPORT ON ECONOMIC
GROWTH IN INDONESIA PERIOD 2010-2018” the author gives special
appreciation to the parties in supporting the accomplishment of this study. In
particular, they are:

1. To my beloved parents, Mr. Suprianto and Ms. Listi who have raised, cared
for, gave love, motivation and were willing to be a place to confide in all this
time and prayer and all facilities until the writer finished the lecture. Thank you
very much, my Father, my Mom, may Almighty GOD always protect You both
in the hereafter.

2. Mr. Agus Tri Basuki, SE., M.Sc as my first supervisor and Mr. ZainiMuchlis,
Lc., MIRKH as the second supervisor from the University of Muhammadiyah
Yogyakarta (UMY), thank you for taking the time and patiently providing
guidance and advice which is very useful in preparing this thesis. Thanks also

for the motivations that have been given so that I can complete this thesis



according to the target 1 want. Thank you very much for all the knowledge,
lessons and motivation that have been given to me.

. Mr. Dimas BagusWiranata Kusuma.SE., M.Ec., as director of International
Program for Islamic Economic and Finance (IPIEF) and also Mr.
ImamuddinYuliadi, M.Si., as Head of economics Department for all support,
advice and guidance.

. The dean of Faculty of Economics and Business at Universitas Muhammadiyah
Yogyakarta who has given guidance and convenience as long as the author
completes the study.

. Siti Wardani S.kom, as my best ever sister who always motivates and
encourages her to remain enthusiastic and tough in facing all the drama of this
thesis. And my litle brother Ziyad Mugsith Ridho “Kalau ngerjain skrips
ijangan samb ilmarah, dan jangan di sayang kali juga nanti dia enggak mau
pergi”.

. Cicayang, Muly, Winny, Rizaldy, Taqgin, Radit, Firda, Lawviaa, Adindaa as my
bestie ever. Thank you your endless supports and always be there for me
through my darkest days. | feel so lucky to have a chance to meet you and
grown with you for the last 4 years here in Yogyakarta. Thank u guys already
want to be bothered four years. | don't know what to say, what matters is that
you are extraordinary!!!

. Fikri Haikal Nst, Agung Indra Dewa, Indri Afrianty, Illa Novita, Susi Susanti,
Linda Sari, Dandy Ardana, Andre my friend at home and always support me

and faithfully waiting for me to go home who always pick up me when we



want go to anywhere. Hi all, I’'m finished my thesis and now we can’t meet up
every day in our hometown.

. My friend Nanda, thank you Nanda cause of you I can finish this thesis. After
you left me you’re my big motivation to get up early in the morning and go to
campus for finished this thesis. Thank you for always giving me motivation, |
don’t know where are you now, and how are you now but I still want to say
thank you for all of motivation that you gave me from the beginning | started
going to collage until at the end of this collage even though you didn't
accompany me to graduate and get my economic degree. Thank you Bro as you
said | can do it!!!

. My precious IPIEF classmates! Adra, Ayu, Mauli, Aan, Abimana, Fikri, Resty,
Anggun, Iman, Hikma, Afnan, Syifa, Hana, Inar, MbaOpiandMba Mira. “Tiga
tahun sekelas banyak sedih air mata dan susah payah menghadapi
perkuliahan. Problematika dan dinamika perkuliahan dilalui, walau tangis,
emosi, haru dan kecewa sering melanda, tujuan hakiki tetap di depan mata.
Penuh drama, penuh tawa, penuh canda dan cerita. Yang terpenting, kita
pernah bahagia setidaknya merasa bersama walau hanya sementara” —
Rizaldy. “IPIEF 2015 ENGGAK KOMPAK, TAPI SALING SAYANG”

Yogyakarta, September13™, 2019

RifkaMahayani



TABLE OF CONTENTS

PAGE OF THTLE ..ottt ee e ese e sesesesssesesssenesnsnsnsnnnnnnnnnns 2
PAGE OF AUTHORIZATION 1 ..., Error! Bookmark not defined.
PAGE OF AUTHORIZATION 2 ... Error! Bookmark not defined.
DECLARATION ... Error! Bookmark not defined.
MO T T O e 6
DEDICATION ..ottt e et e e e e e e 7
IN T S A R e 8
A B S T R A C T 9
ACKNOWLEDGEMENT ..o 10
TABLE OF CONTENT S ..o, 13
LIST OF TABLES ... .o 17
LIST OF FIGURES ... 18
CHAPTER | .o Error! Bookmark not defined.
INTRODUCTION ..o Error! Bookmark not defined.
A. Background...........ccccooeiiiiiiiiii Error! Bookmark not defined.

B. Research Limitations ..., Error! Bookmark not defined.

C. Research QUESLIONS........cccccovvveevirieeiieeeiieens Error! Bookmark not defined.

D. Research ODbjectives ........c.cccvevveiiiiieeinnnn, Error! Bookmark not defined.

E. The benefit of the Research........cccccvvvvveen.... Error! Bookmark not defined.

1. Theoretical benefit...........cooeeveei, Error! Bookmark not defined.

2. Practical benefit .......ooovvveveeeiiiiiiiie Error! Bookmark not defined.
CHAPTER oo Error! Bookmark not defined.
LITERATURE REVIEW ..., Error! Bookmark not defined.
A. Theoretical BasiS ..o, Error! Bookmark not defined.

1. Gross Domestic Product (GDP)............... Error! Bookmark not defined.

2. ZAKAL oo Error! Bookmark not defined.



3. INflation....cooveeeeee Error! Bookmark not defined.

A, EXPOIT...oiiiiiiiiiieieeeeese e Error! Bookmark not defined.

5. IMPOIt. o Error! Bookmark not defined.

B. Previous StUdIes .........cccceoereneneninieieeenns Error! Bookmark not defined.
C. Analysis Hypotheses and Models................. Error! Bookmark not defined.
1. Research Framework ............c.ccoovvvvvennne. Error! Bookmark not defined.

2. HYpOthesis........c.cooviiiiiiciecee Error! Bookmark not defined.

3. Analysis Model ..., Error! Bookmark not defined.
CHAPTER HI ..o Error! Bookmark not defined.
RESEARCH METHODOLOGY ........cccoovviviiiennns Error! Bookmark not defined.
A. Subject of Research ..........ccccoceveniieniinennn, Error! Bookmark not defined.
B. Type of Data........cccovviviieiiieiiieceeceeee Error! Bookmark not defined.
C. SamplingTechnique ........ccoevvereriiireiiene, Error! Bookmark not defined.
D. Operational Definition of Variables............. Error! Bookmark not defined.
1. Zakat Fund ........ccccooveiiiiniicneeee, Error! Bookmark not defined.

2. INFlatioNn......ccooiiii Error! Bookmark not defined.

3. EXPOrt. .o Error! Bookmark not defined.

4, IMPOIt...cciiiiiicc e Error! Bookmark not defined.

E. Data Analysis Instrument .............cccccoveenene. Error! Bookmark not defined.
F. Analysis and Hypothesis Test............c.c........ Error! Bookmark not defined.
1. Hypothesis TeSt......ccccovvvviveiieiieeiiie i, Error! Bookmark not defined.

G. Data ProCessing .......ccccovveevieeiieeiiieesieesiieesinens Error! Bookmark not defined.
1. Unit ROOt TeSt......ocviiiiiiiceieeeee, Error! Bookmark not defined.

2. Cointegration TeSt........cccccevvvivevieeiiieeinnns Error! Bookmark not defined.



3. Error Correction Model (ECM) ............... Error! Bookmark not defined.

H. Classic Assumptions Test..........ccocvvveivreenns Error! Bookmark not defined.

1. Normality TeSt......ccccevvieniiiniriiieeee, Error! Bookmark not defined.

2. HeteroscedastiCity Test.........ccocvvvrivrnnnnnn Error! Bookmark not defined.

3. Multicollinearity Test.........ccoceovvrviiirnnnnn Error! Bookmark not defined.

4. Autocorrelation Test ........ccccovvvvriviiinnennns Error! Bookmark not defined.
CHAPTER IV ..o Error! Bookmark not defined.
DISCUSSION ..o Error! Bookmark not defined.
A. Hypothesis TeSt .......cceveieiiiininineiieens Error! Bookmark not defined.

1. F-Statistic TeSt.....ccoeviiiiiiireieeeee, Error! Bookmark not defined.

2. T-Statistics TeSt ....cccvvveieiiierirerieeee Error! Bookmark not defined.

3. Adjusted (RP......ccceervivecereeceeee e, Error! Bookmark not defined.

. Data Processing .........cccoceeereneneninenenennns Error! Bookmark not defined.

1. Unit ROOt TESt....cveeeiieiieiecie e Error! Bookmark not defined.

. Cointegration TeSt ........cccccevererenirienieeenns Error! Bookmark not defined.

. Classic Assumption Test .........cc.cceevvvrvennn Error! Bookmark not defined.

1. Normality TeSt......cccvveviveiiiieiiee e Error! Bookmark not defined.

2. Heteroscedasticity Test..........ccccovevvvenenne. Error! Bookmark not defined.

3. MulticollinearityTest.........ccccoovevveiiveennnnnn Error! Bookmark not defined.

4. Autocorrelation Test ........ccovvvevviiinennnnne Error! Bookmark not defined.

. Interpretation ........ccoceevieie i Error! Bookmark not defined.
1. Influence of Zakat Fund on GDP in Indonesian 2010-2018............ Error!

Bookmark not defined.



2. Influence of Inflation on GDP in Indonesian 2010-2018. ............... Error!
Bookmark not defined.

3. Influence of Export on GDP in Indonesian 2010-2018.Error! Bookmark
not defined.

4. Influence of Import on GDP in Indonesian period 2010-2018........ Error!

Bookmark not defined.

CHAPTER V..ot Error! Bookmark not defined.
CONCLUSION AND SUGGESTION ......ceeeeee. Error! Bookmark not defined.
A, CoNCIUSION ..o Error! Bookmark not defined.
B. SUQQESLION ..o Error! Bookmark not defined.
REFERENCES. ...t Error! Bookmark not defined.

APPENDIX ... Error! Bookmark not defined.


file:///G:/rifka/SKRIPSI%20FORMATED%20FIX.docx%23_Toc19612832

LIST OF TABLES

Table 1.1. GDP Growth of Indonesia in 2010-2018 (%) ..... Error! Bookmark not
defined.

Table 1.2. Distribution of Zakat Fund in Indonesia 2010-2018 (Rp) ............ Error!
Bookmark not defined.

Table 1.3. Rate of Inflation in Indonesia 2010-2018 (%) .... Error! Bookmark not

defined.
Table 2.1. Previous Studies...........c.ccoceerereinennen. Error! Bookmark not defined.
Table 4.1. LogGDP Unit Root Result.................... Error! Bookmark not defined.
Table 4.2. LogZakat Unit Root Result................... Error! Bookmark not defined.
Table 4.3. Inflation Unit Root Result..................... Error! Bookmark not defined.
Table 4.4. LogExport Unit Root Result................. Error! Bookmark not defined.
Table 4.5. LogImport Unit Root Result................. Error! Bookmark not defined.
Table 4.6. Long Term Result ...........ccccoevvevvennnne. Error! Bookmark not defined.
Table 4.7. ECM Long Term Result........................ Error! Bookmark not defined.
Table 4.8. ECM Short Term Result ....................... Error! Bookmark not defined.

Table 4.9. Summary of Heteroscedasticity Test ....Error! Bookmark not defined.
Table 4.10. Summary of Multicollinearity Test.....Error! Bookmark not defined.

Table 4.11. Summary of Autocorrelation Test ......Error! Bookmark not defined.



LIST OF FIGURES

Figure 2.1. Research FrameworK ..............ccoceevenee. Error! Bookmark not defined.
Figure 4.1 ECT ..o Error! Bookmark not defined.

Figure 4.2. Normality Test Result.............ccccoevnee. Error! Bookmark not defined.



