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lampiran 

1. Data Mentah 

PERIODE IHSG 
INFLASI 

(%) 
SUKU 

BUNGA (%) 
KURS 
(Rp) 

JUMLAH UANG BEREDAR 
(Triliun) 

Jan-13 4.454 4,57 5,75 9.698 3.268 
Feb-13 4.796 5,31 5,75 9.667 3.280 
Mar-13 4.941 5,90 5,75 9.719 3.322 
Apr-13 5.034 5,57 5,75 9.722 3.360 
May-13 5.069 5,47 5,75 9.802 3.426 
Jun-13 4.819 5,90 6,00 9.929 3.413 
Jul-13 4.610 8,61 6,50 10.278 3.506 

Aug-13 4.195 8,79 7,00 10.924 3.502 
Sep-13 4.316 8,40 7,25 11.613 3.584 
Oct-13 4.511 8,32 7,25 11.234 3.576 
Nov-13 4.256 8,37 7,50 11.977 3.614 
Dec-13 4.274 8,38 7,50 12.189 3.727 
Jan-14 4.419 8,22 7,50 12.226 3.649 
Feb-14 4.620 7,75 7,50 11.634 3.639 
Mar-14 4.768 7,32 7,50 11.404 3.656 
Apr-14 4.840 7,25 7,50 11.532 3.725 
May-14 4.894 7,32 7,50 11.611 3.784 
Jun-14 4.879 6,70 7,50 11.969 3.861 
Jul-14 5.089 4,53 7,50 11.581 3.891 

Aug-14 5.137 3,99 7,50 11.717 3.889 
Sep-14 5.138 4,53 7,50 12.212 4.001 
Oct-14 5.090 4,83 7,50 12.165 4.024 
Nov-14 5.150 6,23 7,75 12.196 4.076 
Dec-14 5.227 8,36 7,75 12.440 4.173 
Jan-15 5.289 6,96 7,75 12.625 4.174 
Feb-15 5.450 6,29 7,50 12.863 4.218 
Mar-15 5.519 6,38 7,50 13.084 4.246 
Apr-15 5.086 6,79 7,50 12.937 4.275 
May-15 5.216 7,15 7,50 13.211 4.287 
Jun-15 4.911 7,26 7,50 13.332 4.358 
Jul-15 4.803 7,26 7,50 13.481 4.383 
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Aug-15 4.510 7,18 7,50 14.027 4.404 
Sep-15 4.224 6,83 7,50 14.657 4.507 
Oct-15 4.455 6,25 7,50 13.639 4.442 
Nov-15 4.446 4,89 7,50 13.840 4.451 
Dec-15 4.593 3,35 7,50 13.795 4.546 
Jan-16 4.615 4,14 7,25 13.846 4.497 
Feb-16 4.771 4,42 7,00 13.395 4.521 
Mar-16 4.845 4,45 6,75 13.276 4.561 
Apr-16 4.839 3,60 5,50 13.204 4.581 
May-16 4.797 3,33 5,50 13.615 4.613 
Jun-16 5.017 3,45 5,25 13.180 4.737 
Jul-16 5.216 3,21 5,25 13.094 4.728 

Aug-16 5.386 2,79 5,25 13.300 4.746 
Sep-16 5.365 3,07 5,00 12.998 4.737 
Oct-16 5.423 3,31 4,75 13.048 4.778 
Nov-16 5.149 3,58 4,75 13.563 4.867 
Dec-16 5.297 3,02 4,75 13.436 5.005 
Jan-17 5.294 3,49 4,75 13.343 4.938 
Feb-17 5.387 3,83 4,75 13.347 4.938 
Mar-17 5.568 3,61 4,75 13.321 5.017 
Apr-17 5.685 4,17 4,75 13.327 5.047 
May-17 5.738 4,33 4,75 13.321 5.126 
Jun-17 5.830 4,37 4,75 13.319 5.224 
Jul-17 5.841 3,88 4,75 13.323 5.166 

Aug-17 5.864 3,82 4,50 13.351 5.218 
Sep-17 5.901 3,72 4,25 13.429 5.252 
Oct-17 6.006 3,58 4,25 13.572 5.284 
Nov-17 5.952 3,30 4,25 13.514 5.320 
Dec-17 6.356 3,61 4,25 13.548 5.419 
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2. Hasil Olah Data Analisis Deskriptif 

Descriptive Statistics 

 N Minimum Maximum Mean Std. Deviation 

IHSG 60 4195.00 6356.00 5052.833 503.88081 

INFLASI 60 2.79 8.79 5.4215 1.84443 

SUKU_BUNGA 60 4.25 7.75 6.3375 1.27045 

KURS 60 9667.00 14657.00 12526.67 1264.69961 

JUMLAH_UANG_BEREDAR 60 3268.00 5419.00 4309.283 620.91524 

Valid N (listwise) 60     

 

3. A. Hasil Olah Data Uji Stasioner Tingkat Level 

 

B. Hasil Olah Data Uji Stasioner Tingkat 1st Difference 
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4. HasilOlah Data Uji Estimasi Jangka Panjang 
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5. Hasil Olah Data Uji Kointegrasi 

 

6. Hasil Uji Olah Data Model ECM dan Signifikansi 
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7. Hasil Olah Data Uji Normalitas 

 

 

8. Hasil Olah Data Uji Heteroskedastisitas 
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9. Hasil Olah Data Uji Autokorelasi 

 

10. Hasil Olah Data Uji Multikoleniaritas 

 

 

 




