Investasi

Kabupaten/Kota | Tahun | Kemiskinan | PDRB JmIPenduduk | (pmdn)
2006 106.120 | 1.524.848 374.142 | 285.590.36
2007 103.820 | 1.587.630 374445 | 285.590.36
2008 97.920 | 1.662.370 374.783 | 285.590.36
2009 89.910 | 1.728.304 387.493 | 285.590.36
KulonProgo 2010 90.000 | 1.781.227 388.205 | 756.176.29
2011 92.800 | 1.869.338 390.207 | 340.170.51
2012 92.400 | 1.963.028 393.221 | 340.170.51
2013 86.500 | 2.062.182 403.203 | 340.170.51
2014 84.670 | 2152.377 405.222 | 378.473.81
2006 178.160 | 3.299.646 884.086 | 869.510.57
2007 169.320 | 3.448.949 896.994 | 869.510.57
2008 164.330 | 3.618.060 909.812 | 869.510.57
2009 158.520 | 3.779.948 899.312 | 969.510.57
Bantul 2010 146.900 | 3.967.928 911.503 | 962.340.32
2011 159.400 | 4.177.201 921.263 189.255.75
2012 158.800 | 4.400.313 927.958 | 191.257.09
2013 156.600 | 4.645.476 947.066 | 241.023.19
2014 153.490 | 4.884.897 968.632 | 253.292.29
2006 194.440 | 2.830.583 683.443 | 285.590.36
2007 192.070 | 2.941.288 685.210 | 285.590.36
2008 173.520 | 3.070.298 686.772 195860.29
2009 163.670 | 3.199.316 675.474 | 290.740.37
GunungKidul 2010 148.700 | 3.330.080 675.382 | 969.510.57
2011 157.100 | 3.474.288 677.998 | 355.020.56
2012 156.500 | 3.642.562 684.740 | 355.020.56
2013 152.400 | 3.825.350 700.192 | 355.020.56
2014 148.390 | 3.999.012 698.825 | 355.020.56
2006 128.090 | 5.309.059 1.013.178 | 921.970.35
2007 125.350 | 5.553.593 1.026.767 | 921.970.35
2008 125.050 | 5.838.246 1.040.220 | 926.862.95
2009 117.530 | 6.099.557 1.074.673 | 983.462.95
Sleman 2010 117.000 | 6.373.200 1.093.110 | 340.170.50
2011 117.300 | 6.704.100 1.107.304 | 1.218.958.35
2012 116.800 | 7.069.229 1.114.833 | 1.242.033.29
2013 110.800 | 7.471.898 1.141.684 | 1.242.243.39
2014 110.440 | 7.876.347 1.163.970 | 1.349.718.39
Yogyakarta 2006 45,180 | 4.572.504 445,258 | 1.087.811.52




Investasi

Kabupaten/Kota | Tahun | Kemiskinan | PDRB JmIPenduduk | (pmdn)
2007 42,930 | 4.776.401 451.118 | 744.466.29
2008 48.110 | 5.021.149 456.915 | 744.466.29
2009 45.290 | 5.244.851 389.685 | 744.466.29
2010 37.800 | 5.505.942 388.627 | 354.400.18
2011 37.700 | 5.816.568 390.553 | 835.409.57
2012 37.600 | 6.151.679 394.012 | 1.303.134.16
2013 35.600 | 6.498.900 402.709 | 1.311.867.84
2014 35.600 | 6.843.306 400.467 | 1.551.559.24




1. Uji Common effect

Lampiran 1

0 Dependent Variable: LOG(KEMISKINAN?)

Method: Pooled Least Squares

Date: 04/02/16 Time: 12:29
Sample: 2006 2014

Included observations: 9
Cross-sections included: 5

Total pool (balanced) observations: 45

Variable Coefficient Std. Error t-Statistic Prob.
C 3.465156 0.745633 4.647269 0.0000
LOG(PDRB?) -0.705237 0.064439 -10.94420 0.0000
LOG(JMLPDK?) 1.299489 0.053438 24.31753 0.0000
LOG(INVESTASI?) -0.074674 0.016501 -4.525343 0.0001
R-squared 0.948796 Mean dependent var 9.243692
Adjusted R-squared 0.945049 S.D. dependent var 0.525755
S.E. of regression 0.123245 Akaike info criterion -1.264596
Sum squared resid 0.622763 Schwarz criterion -1.104004
Log likelihood 32.45341 Hannan-Quinn criter. -1.204729
F-statistic 253.2402 Durbin-Watson stat 1.055287

Prob(F-statistic) 0.000000




2. Uji Fixed Efect

Lampiran 2

U Dependent Variable: LOG(KEMISKINAN?)

Method: Pooled Least Squares

Date: 04/02/16 Time: 12:29
Sample: 2006 2014

Included observations: 9
Cross-sections included: 5

Total pool (balanced) observations: 45

Variable Coefficient Std. Error t-Statistic Prob.
C 11.56040 2.370423 4.876934 0.0000
LOG(PDRB?) -0.572681 0.060671 -9.439115 0.0000
LOG(JMLPDK?) 0.480832 0.182532 2.634228 0.0122
LOG(INVESTASI?) -0.005031 0.007612 -0.660959 0.5127
Fixed Effects (Cross)
KULONPROGO--C -0.299418
BANTUL--C 0.285829
GUNUNGKIDUL--C 0.342145
SLEMAN--C 0.183206
YOGYAKARTA--C -0.511763
Effects Specification
Cross-section fixed (dummy variables)
R-squared 0.993524 Mean dependent var 9.243692
Adjusted R-squared 0.992299 S.D. dependent var 0.525755
S.E. of regression 0.046139 Akaike info criterion -3.154523
Sum squared resid 0.078764 Schwarz criterion -2.833339
Log likelihood 78.97677 Hannan-Quinn criter. -3.034789
F-statistic 810.9085 Durbin-Watson stat 1.457564

Prob(F-statistic) 0.000000




Lampiran 3

3. Uji Random Effect

U Dependent Variable: LOG(KEMISKINAN?)

Method: Pooled EGLS (Cross-section random effects)
Date: 04/02/16 Time: 12:31

Sample: 2006 2014

Included observations: 9

Cross-sections included: 5

Total pool (balanced) observations: 45

Swamy and Arora estimator of component variances

Variable Coefficient Std. Error t-Statistic Prob.

C 3.788836 0.370050 10.23873 0.0000

LOG(PDRB?) -0.749427 0.029232 -25.63732 0.0000

LOG(JMLPDK?) 1.303944 0.026952 48.37966 0.0000

LOG(INVESTASI?) -0.050933 0.006709 -7.592134 0.0000

Random Effects (Cross)
KULONPROGO--C -0.033542
BANTUL--C -0.001940
GUNUNGKIDUL--C 0.089998
SLEMAN--C -0.044564
YOGYAKARTA--C -0.009952
Effects Specification
S.D. Rho
Cross-section random 0.014723 0.0924
Idiosyncratic random 0.046139 0.9076
Weighted Statistics

R-squared 0.931496 Mean dependent var 6.677161

Adjusted R-squared 0.926483 S.D. dependent var 0.383872

S.E. of regression 0.104083 Sum squared resid 0.444164

F-statistic 185.8341 Durbin-Watson stat 0.880690
Prob(F-statistic) 0.000000

Unweighted Statistics
R-squared 0.945974 Mean dependent var 9.243692
Sum squared resid 0.657083 Durbin-Watson stat 0.595314




3. Hasil Uji chow

[ Redundant Fixed Effects Tests
Pool: PANNEL
Test cross-section fixed effects

Lampiran 4

Effects Test Statistic d.f. Prob.
Cross-section F 63.886550 (4,37) 0.0000
Cross-section Chi-square 93.046711 4 0.0000
Cross-section fixed effects test equation:
Dependent Variable: LOG(KEMISKINAN?)
Method: Panel Least Squares
Date: 04/02/16 Time: 12:31
Sample: 2006 2014
Included observations: 9
Cross-sections included: 5
Total pool (balanced) observations: 45
Variable Coefficient Std. Error t-Statistic Prob.
C 3.465156 0.745633 4.647269 0.0000
LOG(PDRB?) -0.705237 0.064439 -10.94420 0.0000
LOG(JMLPDK?) 1.299489 0.053438 24.31753 0.0000
LOG(INVESTASI?) -0.074674 0.016501 -4.525343 0.0001
R-squared 0.948796 Mean dependent var 9.243692
Adjusted R-squared 0.945049 S.D. dependent var 0.525755
S.E. of regression 0.123245 Akaike info criterion -1.264596
Sum squared resid 0.622763 Schwarz criterion -1.104004
Log likelihood 32.45341 Hannan-Quinn criter. -1.204729
F-statistic 253.2402 Durbin-Watson stat 1.055287

Prob(F-statistic) 0.000000




Lampiran 5

4. Hasil Uji hausman

[J Correlated Random Effects - Hausman Test
Pool: PANNEL

Test cross-section random effects

Chi-Sq.
Test Summary Statistic  Chi-Sq. d.f. Prob.
Cross-section random 170.648055 3 0.0000
Cross-section random effects test comparisons:
Variable Fixed Random Var(Diff.) Prob.
LOG(PDRB?) -0.572681 -0.749427 0.002826 0.0009
LOG(JMLPDK?) 0.480832 1.303944 0.032592 0.0000
LOG(INVESTASI?) -0.005031 -0.050933 0.000013 0.0000
Cross-section random effects test equation:
Dependent Variable: LOG(KEMISKINAN?)
Method: Panel Least Squares
Date: 04/02/16 Time: 12:32
Sample: 2006 2014
Included observations: 9
Cross-sections included: 5
Total pool (balanced) observations: 45
Variable Coefficient Std. Error t-Statistic Prob.
C 11.56040 2.370423 4.876934 0.0000
LOG(PDRB?) -0.572681 0.060671 -9.439115 0.0000
LOG(JMLPDK?) 0.480832 0.182532 2.634228 0.0122
LOG(INVESTASI?) -0.005031 0.007612 -0.660959 0.5127
Effects Specification
Cross-section fixed (dummy variables)
R-squared 0.993524 Mean dependent var 9.243692
Adjusted R-squared 0.992299 S.D. dependent var 0.525755
S.E. of regression 0.046139 Akaike info criterion -3.154523
Sum squared resid 0.078764 Schwarz criterion -2.833339
Log likelihood 78.97677 Hannan-Quinn criter. -3.034789
F-statistic 810.9085 Durbin-Watson stat 1.457564

Prob(F-statistic) 0.000000




Hasil Uji asumsi klasik

1. Heterokedastisitas

0 Dependent Variable: LOG(RESID”2)
Method: Panel Least Squares

Date: 04/02/16  Time: 12:46

Sample: 2006 2014

Periods included: 9

Cross-sections included: 5

Total panel (balanced) observations: 45

Lampiran 6

Std. Error t-Statistic Prob.

Variable Coefficient
C -7.283028
PDRB -2.27E-07
JMLPNDK 1.06E-05
INVESTASI 1.59E-07

6.314284 -1.153421 0.2561
5.35E-07 -0.423982 0.6740
1.03E-05 1.036946 0.3065
9.01E-07 0.176221 0.8611

Effects Specification

Cross-section fixed (dummy variables)

R-squared 0.081545
Adjusted R-squared -0.092217
S.E. of regression 1.643112
Sum squared resid 99.89328
Log likelihood -81.79463
F-statistic 0.469291
Prob(F-statistic) 0.850397

Mean dependent var
S.D. dependent var
Akaike info criterion
Schwarz criterion
Hannan-Quinn criter.
Durbin-Watson stat

-0.742412
1.572218
3.990873
4.312057
4.110607
2.263743

2. Multikolinearitas

LOG(KEMISKINAN)  LOG(PDRB)

LOG(IMLPNDK) LOG(INVESTASI)

LOG(KEMISKINAN) 1.000000 -0.239390
LOG(PDRB) -0.239390 1.000000
LOG(JMLPNDK) 0.670400 0.519946

LOG(INVESTASI) -0.449495 0.680522

0.670400
0.519946
1.000000
0.194798

-0.449495
0.680522
0.194798
1.000000



